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Want something added? Let me know: jgoulding@ghco.com
Disclaimer: All information within this newsletter is meant for internal use at GH Trader's LLC, only. All 
information has been recorded to the best of my ability. This material is based upon information that I 

consider reliable, but I do not represent that it is accurate or complete.



NYMEX: Energy Complex Pg 1

Long Short Net Long Short Net Long Short Net
Crude Oil ^ 61,017 79,837 (18,820) 171,637 118,481 53,156 1,497,700 1,532,036 (34,336) Crude Oil
Heating Oil 29,905 28,005 1,900 19,963 14,813 5,150 141,507 148,557 (7,050) Heating Oil

Unleaded Gas 14,466 11,196 3,270 38,335 17,194 21,141 102,272 126,683 (24,411) Unleaded Gas
Natural Gas 77,704 39,601 38,103 216,510 370,500 (153,990) 484,097 368,209 115,888 Natural Gas

^ Light Sweet

As of Sml Spec Lrg Spec Comm
10/14/2008 Net Net Net

Crude Oil (26,599) 46,622 (20,023)
Heating Oil (2,180) (15,867) 18,048
Unleaded Gas (33,664) 188,319 (154,655)
Natural Gas 56,923 (207,146) 150,224
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Week over Week Change 

Current Positions
Small Spec Large Spec Commercials (Hedgers)



CME: Treasury Futures Pg 2

Long Short Net Long Short Net Long Short Net
ZF 196,871 220,276 (23,405) 425,511 155,573 269,938 839,471 1,086,004 (246,533) ZF
ZN 259,441 328,691 (69,250) 218,897 245,240 (26,343) 1,273,455 1,177,861 95,594 ZN
ZB 128,667 162,250 (33,583) 45,738 171,117 (125,379) 655,591 496,630 158,961 ZB

As of Sml Spec Lrg Spec Comm

10/14/2008 Net Net Net

ZF (17,133) 20,833 (3,699)

ZN 10,265 (91,543) 81,278

ZB 23,638 (20,744) (2,896)
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Current Positions

Small Spec Large Spec Commercials (Hedgers)

Week over Week Change 



CME: Eurodollars Pg 3

Long Short Net Long Short Net Long Short Net
990,945 879,562 111,383 855,956 419,958 435,998 7,828,239 8,375,620 (547,381)

As of Sm Spec Lg Spec Commrcl
10/14/2008 59,028 21,609 (80,637)

Date Total O.I.
6/3/2008 21,184,002

6/10/2008 21,349,326
6/17/2008 18,821,063
6/24/2008 19,568,636

7/1/2008 20,166,373
7/8/2008 20,819,989

7/15/2008 21,083,764
7/22/2008 20,720,384
7/29/2008 20,775,687

8/5/2008 20,940,673
8/12/2008 21,505,499
8/19/2008 21,644,124
8/26/2008 21,564,056

9/2/2008 21,823,622
9/9/2008 22,016,222

9/16/2008 19,740,627
9/23/2008 18,162,093
9/30/2008 18,354,501
10/7/2008 19,858,978

10/14/2008 19,350,280
10/21/2008 0
10/28/2008 0

11/4/2008 0
11/11/2008 0
11/18/2008 0
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Current Positions
Small Spec Large Spec Commercials

ED Total Open Interest
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Dealers: Total Securities Owned - GSE and Govs All dates are 'as of'. Pg 4
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Total US Government Total Securities: Coupons ‐ ($mln)
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Fed Agency & GSE Total Securities: Coupons ‐ ($mln)
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Dealers: Treasury Coupon Positions by Maturity Pg 5

All dates are 'as of'.
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Dealers: Total Corporate & Mortgage-backed Securitites OwneAll dates are 'as of'. Pg 6
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Total Corporate Securities ‐ ($mln)
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Total Mortgage Position ‐ ($mln)
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CIT Positions All dates are 'as of'. Pg 7

We are interested in the last column, CIT % OI. That stands for Commercial Index Traders, percent Open Interest.

This table, compliments of CommitmentofTraders.com
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Most 
Current
Date

Prior 
Week's
Date


